BOLLAL ¥ MERCADES ESRANOLES

BME %

NOTICE
MEFF 05/2026

Sensitivity: C1 Public



BOLSAS Y MERCADOS ESPAROLES ‘

a SIX company

In order to incorporate the amendments set out in Commission Delegated Regulation (EU)
2025/1155, public and private FIX specifications have been updated, together with
codification tables, currently in force, reflecting the aforementioned changes.

To enhance temporal precision and operational interoperability, a new parameter has been
introduced in FIX Logon message enabling the selection of the timestamp format for all
messages. Participants may opt to use official time or to increase the resolution to
nanoseconds, in either UTC or official time.

This functionality is optional. Timestamps will continue to be transmitted in the previous
format unless one of the new options is expressly selected in the Logon message. This
functionality is available across all FIX versions.

The effective dates for these specifications are as follows:
e 23 February 2026 (tentative): deployment in TEST environment
e 2 March 2026: deployment in PRODUCTION environment

All FIX and binary protocols related to the Derivatives Market is available and duly updated
in the Technology Area, at the following

Additionally, starting from FIX version 5.24, the non-mandatory field OrderCategory[1115] is
included in the Execution Report, with the possible value ‘3’ to indicate the trading flag ‘NEGO'.

For any queries or clarifications, please contact the following departments:
- Member Services:
o Email:
o Telephone: +34 91 709 57 20
- Derivatives Surveillance:
o Email:
o Telephone: +34 91 709 53 00
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This material has been prepared by Bolsas y Mercados Espafioles, Sociedad Holding de Mercados y Sistemas Financieros S. A. (BME), its subsidiaries, affiliates
and/or their branches (together, "BME") for the exclusive use of the persons to whom BME delivers this material. This material or any of its content is not to be
construed as a binding agreement, recommendation, investment advice, solicitation, invitation or offer to buy or sell financial information, products, solutions or
services. The information does not reflect the firm positions (proprietary or third party) of the entities involved in the Spanish Securities Market. BME is under no
obligation to update, revise or keep current the content of this material, and is subject to change without notice at any time. No representation, warranty,
guarantee or undertaking - express or implied - is or will be given by BME as to the accuracy, completeness, sufficiency, suitability or reliability of the content of
this material.

The opinions presented are theoretical and, therefore, the content hereof is intended for informational purposes only and should not be used for portfolio or
asset valuations, or as the basis for any investment recommendations. Neither contributing Entities, nor Bolsas y Mercados Espafrioles, Sociedad Holding de
Mercados y Sistemas Financieros S.A.(BME) nor any of its subsidiaries, accept responsibility for any financial loss or decision made based on the information
contained in this material. In general, neither Bolsas y Mercados Espafioles, Sociedad Holding de Mercados y Sistemas Financieros S. A. (BME) nor any of its
subsidiaries, nor the contributing Entities, their directors, representatives, associates, subsidiaries, managers, partners, employees or advisors accept any
responsibility for this information or unauthorised use of the same.

This material is property of BME and may not be printed, copied, reproduced, published, passed on, disclosed or distributed in any form without the express prior
written consent of BME.

2023 Bolsas y Mercados Espafioles, Sociedad Holding de Mercados y Sistemas Financieros S. A. All rights reserved.
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